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Abstract

This study aimed to recognize of determinants of an agriculture sector growth in Libya (PROD), which
represented in a financial aggregate of an agriculture public sector in Libya (FUND); the growth rate of value
added of agriculture sector ( VAXGR); an aggregate Libyan exports (AEXPO); & The political and security
stability (PS). Farther more, the study was passed on approach of Bound Tests to estimate a relationship in
long and short run during 1990- 2017. In additional, the study was found out that there is a long relationship
between (PROD) as depended variable and in-depended variables which represented in FUND; VAXGR;
AEXPO; &PS, but in short run an absence any relationship among study variables.

Keywords: An Agriculture sector growth; a financial aggregate of an agriculture public sector; the growth
rate of Value Added of agriculture sector; an aggregate Libyan Exports; The political and security stability.
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Phillip Perron Test
Variable

Level First difference

Trend and
Constant Constant Trend and constant
constant

-2.461945"1% | _3 608775""% | _7.130773"% ~7.434551%0%
-2.309543"17%2 | _2.293701°*"" | _5.506819""" -5.353526"""
-3.573356""% | _3.507199"%% | _9 403839"" -10.29171%%°
~0.686158"%" | _2.943686™'°” | _5.561909""" -5.490669"""*

-53.23677°%° | _63.24597°°° . )

“Lag Length” Lz nils nog S (2) @3y goele
LogL LR FPE AIC SC HQ

-522.8117 NA 4.66e+15 50.26778 50.51648 50.32176

-459.1592 | 90.93217* | 1.27e+14* | 46.58659* | 48.07877* | 46.91043*

Jsdt st @ “Serial Correlation” )l oy JS5 (3)ed) Goebe
Breusch-Godfrey Serial Correlation LM Test:

F—statistic0.185466 Prob. F2,7,0.8347
Obs*R-squared1.006472 Prob. Chi-Square(2)0.6046

Jeslalt el & “Wald Test” jlast miog JSb (4)edy ko
‘Wald Test:

Equation: Untitled

Test Statistic ~ Value df Probability

F-statistic  8.100921 5,9 0.0038
Chi-square  40.50461 5 0.0000
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el gy, “Serial Correlation” Ll mog JSb (6)0d) ke
Breusch-Godfrey Serial Correlation LM Test:

F-statistic0.604645 Prob. F(2,11)0.5635
Obs*R-squared1.980935 Prob. Chi-Square(2)0.3714
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